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Springer Feb 2011, 2011. Taschenbuch. Book Condition: Neu. 23.5x15.5x cm. This item is printed on demand - Print on Demand Neuware - Both in
insurance and in finance applications, questions involving extremal events (such as large insurance claims, large fluctuations, in financial data,
stock-market shocks, risk management, .) play an increasingly important role. This much awaited book presents a comprehensive development of
extreme value methodology for random walk models, time series, certain types of continuous-time stochastic processes and compound Poisson
processes, all models which standardly occur in applications in insurance mathematics and mathematical finance. Both probabilistic and statistical
methods are discussed in detail, with such topics as ruin theory for large claim models, fluctuation theory of sums and extremes of iid sequences,
extremes in time series models, point process methods, statistical estimation of tail probabilities. Besides summarising and bringing together known
results, the book also features topics that appear for the first time in textbook form, including the theory of subexponential distributions and the
spectral theory of heavy-tailed time series. A typical chapter will introduce the new methodology in a rather intuitive (tough always mathematically
correct) way, stressing the understanding of new techniques rather than following the usual 'theorem-proof' format. Many examples, mainly from
applications in insurance and finance, help to convey the usefulness of the new material. A final chapter on more extensive applications and/or
related fields broadens the scope further. The book can serve either as a text for a graduate course on stochastics, insurance or mathematical
finance, or as a basic reference source. Its reference quality is enhanced by a very extensive bibliography, annotated by various comments sections
making the book broadly and easily accessible. 'A reader's first impression on leafing through this book is of the large number of graphs and
diagrams, used to illustrate shapes...
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Very  Sh o rt Sto ries f o r C h ild ren :  A  C h ild 's Bo o k o f  Sto ries f o r Kid s                      
Paperback. Book Condition: New. This item is printed on demand. Item doesn't include CD/DVD.
Sav e eP u b  »   

Gran d p a Sp an ielso n 's C h icken  P o x Sto ries:  Sto ry  #1:  Th e Octo p u s ( I C an  R ead  Bo o k 2)                           
HarperCollins, 2005. Book Condition: New. Brand New, Unread Copy in Perfect Condition. A+ Customer Service! Summary: Foreword
by Raph Koster. Introduction. I. EXECUTIVE CONSIDERATIONS. 1. The Market. Do We Enter the Market? Basic Considerations. How...
Sav e eP u b  »   

Geo rge's First Day  at P lay gro u p     
Paperback. Book Condition: New. Not Signed; George's First Day at Playgroup is a colourful storybook based on the award-winning
television series Peppa Pig. It is George's first day at playgroup and Peppa doesn't really want...
Sav e eP u b  »   

Kid s P erf ect P arty  Bo o k ( "A u stralian  Wo men 's Weekly ")             
ACP Books, 2007. Paperback. Book Condition: New. A Brand New copy, unused and unread. Dispatched by next working day from
Hereford, UK. We can now offer First Class Delivery for UK orders received before 12...
Sav e eP u b  »   

5th  A ctiv ity  Bo o k -  En glish  ( Kid 's A ctiv ity  Bo o ks)               
Book Condition: New. This is an International Edition Brand New Paperback Same Title Author and Edition as listed. ISBN and Cover
design differs. Similar Contents as U.S Edition. Standard Delivery within 6-14 business days ACROSS...
Sav e eP u b  »   
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Fran ces H o d gso n  Bu rn ett's a L ittle  P rin cess           
Penguin Young Readers Group. Paperback / softback. Book Condition: new. BRAND NEW, Frances Hodgson Burnett's a Little Princess,
Deborah Hautzig, N/A, Natalie Carabetta, The All Aboard Reading series features stories that capture beginning readers' imagination
Do w n lo ad  Do cu men t »       

M au rice,  o r th e Fish er's C o t:  A  L o n g- L o st Tale               
Alfred A. Knopf. Hardcover. Book Condition: New. 0375404732 Never Read-12+ year old Hardcover book with dust jacket-may have
light shelf or handling wear-has a price sticker or price written inside front or back cover-publishers mark-Good
Do w n lo ad  Do cu men t »       

Barry  L o ser's U ltimate Bo o k o f  Keeln ess        
Hardback. Book Condition: New. Not Signed; Roald Dahl Funny Prize-winning series, perfect for fans of Dennis the Menace, Diary of a
Wimpy Kid, Tom Gates, and Mr Gum. The ultimate book for fans of Barry
Do w n lo ad  Do cu men t »       

Do m's Drago n  -  R ead  it  Y o u rself  w ith  L ad y b ird :  L ev el 2                    
Penguin Books Ltd. Paperback. Book Condition: new. BRAND NEW, Dom's Dragon - Read it Yourself with Ladybird: Level 2, Mandy
Ross, One day, Dom finds a little red egg and soon he is the owner
Do w n lo ad  Do cu men t »       

P ete's P ecu liar P et Sh o p : Th e Very  Smelly  Drago n  ( Go ld  A )               
Pearson Education Limited. Paperback. Book Condition: new. BRAND NEW, Pete's Peculiar Pet Shop: The Very Smelly Dragon (Gold
A), Sheila May Bird, This title is part of Bug Club, the first whole-school reading programme that
Do w n lo ad  Do cu men t »       
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